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300,000 570,598 900,000 137,600 1,200,000 633,060 3,698,160 600,000 300,000 64,810 8,499,953
700,000
300,000 570,598 900000 137,600 100,000 633.060 ¢ 2,380 500.000
, , 3,698,160 597,620 300,000 64,810 8.199 953
200,000 T
200,000

1,772,265 ( 100%)

1,564,350 ( 100%)

10,506,248 ( 100%)

4,022,489 ( 100%)

29,248,527 ( 100%)

6,487,585 ( 100%)

11,899,604 ( 100%)

2,100,206 ( 100%)

643,605 ( 100%)

1,253,887 ( 100%)

14,666,232 ( 100%)

329,697 ( 19%) 510,372 ( 33%) 591,404 ( 6%) 155,566 ( 4%)| 1,928,246 ( 7%)| 2,118,251 ( 33%)| 1,276,898 ( 11%) 105,119 ( 5%) 86,315 ( 13%) 400,043 ( 32%)| 1,428,868 ( 10%)
1,129,390 ( 64%) 10,049 ( 1%) 549,109 ( 14%)| 2,503,332 ( 9%)| 2,289,262 ( 35%) 568,540 ( 5%)| 1,059,049 ( 50%) 29,994 ( 5%) 50,000 ( 4%)| 1,500,000 ( 10%)
300,000 ( 17%) 570,598 ( 36%) 900,000 (  9%) 137,600 ( 3%)[ 1,200,000 ( 4%) 633,060 ( 10%)| 3,698,160 ( 31%) 600,000 ( 29%) 300,000 ( 47%) 64,810 ( 5%)| 8,499,953 ( 58%)
101,160 ( 6%) 83,640 (  2%) 822,529 ( 3%) 5,458,194 ( 46%) 220,422 ( 34%) 226,270 ( 18%)| 1,303,054 ( 9%)

13,178 ( 1%)

372,171 ( 24%)

9,014,844 ( 86%)

3,096,575 ( 77%)

22,794,420 ( 78%)

1,447,012 ( 22%)

897,812 (  8%)

336,038 ( 16%)

6,875 (  1%)

512,763 ( 41%)

1,934,358 ( 13%)

49,695 ( 100%)

94,288 ( 100%)

727,056 ( 100%)

701,605 ( 100%)

1,396,964 ( 100%)

858,230 ( 100%)

3,919,764 ( 100%)

35,264 (100%)

88,762 (100%)

725,289 ( 100%)

2,329,151 ( 100%)

41,611 ( 84%)

69,047 ( 73%)

591,404 ( 81%)

118,113 ( 17%)

832,974 ( 60%)

743,486 ( 87%)

1,255,358 ( 32%)

4,365 ( 12%)

84,090 ( 95%)

265,621 ( 37%)

1,128,868 ( 48%)

22,347 ( 63%)

800,000 ( 34%)

2,380 (%)

300,000 ( 13%)

289 ( 0%)

2,608,242 ( 67%)

611 ( 1%)

176,038 ( 24%)

8,084 ( 16%)

25,241 ( 27%)

135,652 ( 19%)

583,492 ( 83%)

563,701 ( 40%)

114,744 ( 13%)

56,164 (  1%)

6,172 ( 18%)

4,060 ( 5%)

283,630 ( 39%)

100,284 ( 4%)

1,722,571 ( 100%)

1,470,062 ( 100%)

9,779,192 ( 100%)

3,320,885 ( 100%)

27,851,563 ( 100%)

5,629,355 ( 100%)

7,979,840 ( 100%)

2,064,942 ( 100%)

554,844 ( 100%)

528,598 ( 100%)

12,337,081 ( 100%)

1,528,690 ( 89%) 979,747 ( 67%) 771,325 ( 23%) 3,000 (  0%) 14,951 (  0%) 170,000 (  2%)| 1,601,911 ( 78%) 14,994 (  3%) 30,000 (  6%)
99,300 ( 6%) 297,940 ( 20%) 976 ( 0%) 3,000 (  0%) 7,349 ( 0%) 30,000 ( 6%)
1,129,390 ( 66%) 10,049 (  1%) 549,109 ( 17%) 14,951 ( 0%) 170,000 ( 2%) 996,942 ( 48%) 14,994 ( 3%)
300,000 ( 17%) 570,598 ( 39%) 137,600 ( 4%) 597,620 ( 29%)
101,160 ( 7%) 83,640 (  3%)
193,881 ( 11%) 490,315 ( 33%)| 9,779,192 (100%)| 2,549,559 ( 77%)| 27,848,563 ( 100%)| 5,614,404 ( 100%)| 7,809,840 ( 98%) 463,031 ( 22%) 539,850 ( 97%) 498,598 ( 94%)| 12,337,081 ( 100%)
188,786 ( 11%) 143,385 ( 10%) 36,477 ( 1%)| 1,092,272 ( 4%)| 1,374,764 ( 24%) 21,541 ( 0%) 93,404 ( 5%) 2,224 ( 0%) 104,422 ( 20%) 300,000 ( 2%)
2,503,332 ( 9%)| 2,274,312 ( 40%) 398,540 (  5%) 39,760 ( 2%) 15,000 ( 3%) 50,000 (  9%) 700,000 ( 6%)
900,000 (  9%) 1,200,000 ( 4%) 633,060 ( 11%)| 3,698,160 ( 46%) 300,000 ( 54%) 64,810 ( 12%)| 8,199,953 ( 66%)
822,241 ( 3%) 2,849,952 ( 36%) 219,811 ( 40%) 50,232 ( 10%)| 1,303,054 ( 11%)
5,095 (  0%) 346,930 ( 24%)| 8,879,192 ( 91%)| 2,513,083 ( 76%)| 22,230,719 ( 80%)| 1,332,268 ( 24%) 841,648 ( 11%) 329,866 ( 16%) 2,815 ( 1%) 229,133 ( 43%)| 1,834,074 ( 15%)
)
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52 2,800
34 8,000
(S52.2) 20 250 800
(S53.5) 9 3,000 TV W11
(S53.6) 5 5,000 2
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H23.2.1-H24.1.31

( )
3,123,989
2,648,994
= 474,995
328,982
= 146,012
(
407,737 227,806
743,021 25,320 82,157
351,816 422,531
1,274,903 442,481 58,073
928,419 894,937 CM 33,481
41,904 41,904
95,745 CM
135,740 18,546 21,447
3,123,989
(
175,934 54,995 266,368 1
1,174,391 190,364 245,661 66,666
104,102 9,527 2 59,853
237,759 47619
840,694 840,694
172,836 92,251
311,100 31,662
26,859 12,791 13,757
58,187 58,187
2,648,994
216,448 77,310 76,541 14,780
39,790 16,061 7,816 4,901 4,594
10,436 10,301 135
62,300 23,314 15,187 4,638
328,982
251672 426 11,499 211 2 5455 4072
( )
H19 H20 H21 H22 H23
426,299 308,217 248,663 240,705 495,138




. 24
243 (1 2 3)
3.60% +0.66% —
UBS AA+ | A H17.8.12 20 500,000 1 -5 _CMs 100%
3.80% /
A- | A- | H17.823 30 500,000 1 100%
4.50% /
A- | A- | H17.1121 | 30 400,000 1 100%
4.50% /
A- | A- | H187.12 |29 11 200,000 1 100%
0,
SGA AA- | A H18.7.28 30 200,000 6.00% /
1 100%
AA- | AA- | H19.1.10 30 300,000 7.00% / N
1 ) 1 100%
7.00% /
A+ A H19.1.17 30 200,000 1 100% —
7.00% /
AA | AA- | H19.6.14 30 500,000 1 100%
7.00% /
AAA | AAA | H19.6.19 30 500,000 1 100%
7.50% /
AAA | AAA | H19.6.19 30 500,000 1 100%
5.00% /
AA | AA- | H20.3.27 30 500,000 2 100%
5.00% /
AA | AA- | H204.24 30 300,000 2 100%
5.00% /
AAA | AAA | H20.10.7 30 200,000 5 100%
20 4,800,000 3,666,458 A 1,133,542 ]
_ 0
Aa3 H21.6.16 |2 300,000 1.50% 100% H24.3
0
Aa3 | Aa3 | H21.1030 |5 2 200,000 1.55% 100%
0
Aa3 | Aa3 | H21.12.22 5 300,000 1.40% 100%
130% | (19 25%)
Aa3 | Aa3 | H22.6.18 10 100,000 (3 ) - LIBOR | 100%
0
A+ | A+ H2278 |2 11 100,000 2.80% 100%
1.84%
A+ A+ H22.9.14 10 200,000 (5 ) ® 2.4%) 100%
UFJ 0
A A | H2127 |3 1 400,000 1.15% 100%
SMBC 240% | (31 45%)
Aa3 | Aa3 | H221222 (19 3 500,000 5 ) - LIBOR | 100%
0,
BBB | BBB | H23.7.22 |4 9 200,000 2.20% 100%
CACBIG Aa3 | Aa3 | H23831 |5 1 200,000 2.50% 100%
SMBC 205% | (24 4.1%)
Aa3 Aa3 H23.9.1 19 11 200,000 2 5 ) - LIBOR 100%
CiB Aa3 | Aa3 | H231014 |5 2 100,000 3.60%
100%
- - 0,
A A H23.1027 |4 8 200,000 3.00% 100%
ARLO XIV 99,953 .
BBB | BBB | H23.118 |3 9 100,000 3.02% 100%
- - 0,
A A H23.1228 |4 4 500,000 2.60% 100%
0,
Bbb2 | Bbb2 | H23.12.16 |5 1 100,000 3.50% 100%
20 3,699,953 3,608,054 A 91,899
8,499,953 7,274,512 A 1225441
* 45 15 55
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